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® Business OCHOBHbIE OAKTbI

Systems Consult

. . CywecTtBeHHbIX U3MEeHEeHUN Ha PbIHKe He 3aMeTHO:
O6wmi1 06bEM pbIHKa N yul P

e HeOGaHKOBCKMM (pearnbHbll) CEKTOP NMPUOOPEN MHOCTPAHHYIO BantoTy

(NokasaHbi notional amounts cAENok) B CPOUHbIX caenkax Ha cymmy 28 mnpg gonnapos CLIA 3kB., B TO BpeMA
Kak 6aHKOBCKUI CEKTOP NPUOOPEN B CPOUHBIX CAENTKAaX MHOCTPaHHYHO Basto-
Mpou Ty y Hepe3unaeHToB B 00bEMe 145 mnpg gonnapos CLUA 3kB. (ctpaHuua 2);
6a3MCHble e CYLECTBEHHbIX NU3MEHEHUI B OOBEMAX HOBbIX CAENOK HET (CTpaHuLbl
aKTVBbI 6—7).
(ocTanbHbIe,
MH. BanoTa, )
py6nwu) "C"”Lup:‘ Aon.OBbEM CAENTOK KYTIA/MPOOAMWU BAJTKOTbI B OMNMEPALINAX
> N®U C HEBAHKOBCKMUM CEKTOPOM
100 51
0
-100
NH. 500
BAJIIOTA -254
300 MokynKa BantoTbl 3a py6nn
"C"“LUTRO”- OBbEM CAOENOK KYMNJTU/MPOOAMW BAJTKOTbI B ONEPALIMAX
> N®OW C HEPE3UAEHTAMM
PYBNN 0 HHHHHH
-100
-200 -145
TpeboBaHuA Obsa3aTenbcTBa -300
MNoKynka BantoTbl 3a py6nun
-400 -460
B Pe3ngeHTbl Hepe3sngeHTobl -500 -466
O61BbEMbI CieNnoK Kyniv/nofau BantoTel B onepayusx MO 12 2013 2014 2015 2016 2017

OLleHeHbl Ha OCHOBe Moaenei, pa3paboTaHHbix BSC.



©,

w

[MOPTOENN OBA3ATEJ/IbCTB U TPEBOBAHI

URL: www.bsc-consult.com , e-mail: info@bsc-consult.com, Ten.: +7 (499) 375-35-54

® Business
Systems Consult

= Py6nn ===Baniota

ANEHEXHbIE CPEACTBA — HEPESUAEHTDI TP7H NEHEXHbIE CPEACTBA — PE3VIEHTDI

TPJH

pyo6.

pyo6.

TpeboBaHusA

TpeboBaHun

0
3
-5

0

Ob6azaTenbcTBa

Ob6sAa3aTenbcTBa

NEHEXXHbIE CPEACTBA — HEPESWAEHTDI "C"CUIT pon. NEHEXHbIE CPEACTBA — PE3NAEHTDI
JKB.

Mnpa gon.
CLUA >kB.

TpeboBaHuA

100 .—‘-\./’"-—-\U-ﬂ'~"—-.\‘-.;

200

S——

TpeboBaHuA

200

0

0
-100
-200

Ob6sAa3aTenbcTBa

-200

O6sAa3aTenbCcTBa

MPOY. NOW — PE3NAEHTHI

MApa aon.
CLLUA >kB.

MPOY. NOW — PE3NAEHTHI

TPJH

pyo6.

TpeboBaHuA

200
100

TpeboBaHuA

6
4
2

W—W

Ob6sAa3aTenbcTBa

0

[ NN e

CT\B:-\-\AV—V.MV

[T L L L L L LT rrrrrrrrrrrrr T T
ObsazaTenb

v

2
-4
-6

-100
-200

2016 201

2014 2015

2013

12

2016 2017

2014 2015

2013

12



® Business KOHUEHTPALMA MOPTOENEN NOU (py6nn)

URL: www.bsc-consult.com , e-mail: info@bsc-consult.com, Ten.: +7 (499) 375-35-54
Systems Consult @

Tpe6oBaHus O6a3aTenbcTBa
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Tpe6oBaHus O6sa3aTenbcrBa
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00O «bunsHec Cnucrtembl KoHcanT»
E-mail: info@bsc-consult.com

Tel.: +7 (499) 375-35-54
www.bsc-consult.com

O KOMINAHUW

OO0 «busHec Cucrembl KoHcanT» NnpegocTaBnaeT MHGOPMALMOHHbIE N KOHCY/bTa-
LIMOHHbIE YCIYTY B CieAyowmx obnacTax:

® aHanuTuKa noptdenen 3aéMNKOB — GU3NYECKNX NTNL, Ha OCHOBE COOCTBEHHOM
IT-pa3paboTkm Roll Rate Analytic System®;

® aHanu3 KoprnopaTUBHbIX 3aEMLLUNKOB 1 NOCTPOEHNE CKOPUHTOBbIX KapT Af1A Kop-
NOPATUBHbIX KIINEHTOB;

e meToposnorus, aBTomatusauma n peannsauyma MCOO 9;

® PUCK-MEHEKMEHT;

e peanusauyus TpeboBaHui bazenbckoro kKommuteTa no 6aHKOBCKOMY HaA30pY;

® ynpasneHue akTuBamm 1 naccnsamm (ALM);

® CTAaTUCTUYECKNIN aHaNN3 KINEHTCKNX JaHHbIX.

Mpo6bHbin goctyn K Roll Rate Analytic System® n noanucka Ha paccbinky nHopma-
LIMOHHO-aHaNUTUYECKNX MaTepuranoB NPeaoCTaBaAlnTCA No 3anpocy.

B HacToAwWwee BpemAa KoMNaHnA pa3pabaTbiBaeT CUCTEMY aHANIUTUKN OaH-
KOBCKOW CUCTEMDI. Flpocvuvl HanpaBnATb NPEIOKEHUA MO PA3BUTUIO 3TON
CUCTEMbI 1 MOXKefaHua No GopmaTam 1 coaepaHuno oTYETOB. Mbl 065-

3aTesNibHO NX peannsyem ana Bac.

HacToswwmit JOKYMEHT CO3AaH UCKIOYMTENbHO B MHAOPMALIMOHHDIX LIENsAX U He ABNAETCA MPe/JIOKEHNeM WM PeKoMeHIaLMedi 0 Kymne Wn MPoAaKe LieHHbIX Gymar, yyactuv B TOi Wil MHoiA
TOProBoii CTpaternu, TpeboBaHueM Ui NPeanoxKeHnemM 06 opraHu3aLuy GU3HEC-NPOLECca NPUHATA PeLweHnii onpeaenéHHbIM 06pa3om 1 Np. HacToALMIA JOKYMEHT He 0TpaXaeT cuTyauuio,
GM3HEC-NPOLIECCHI M LIENN KOHKPETHDIX ML W He ABNAETCA peKOMeHALMeit K NPUHATIIO ONPeenéHHbIX pelenuii. lpu NoAroToBKe JOKYMeHTa UCMoNb30BANACh TONBKO AAHHblE U3 My6anYHbIX
ICTOUHUKOB MH(OPMALWK, @ TaKKe Pe3yNbTaTbl 06paboTky STUX AaHHbIX. HecMOTpA Ha To, uTo Npy 0T60pe 1 06paboTKe STUX JAHHBIX NPUNOXKEHBI 3HAUUTENbHbIE YCUANA K TOMY, YT0BbI pe3ynb-
TaTbl 6biY NOAYYEHbI CO BCeii BO3MOXHOI CTENeHbH0 TOYHOCTU 1 aKKYPaTHOCTH, @ UCXOHbIE aHHble GPaniich U3 UCTOUHUKOB, ABNAIOLMXCA, 110 MHeHMI0 KoMNaHuK, 3a01yuBalolMmu JoBepHs,
B NPUBEAEHHDIX Pe3yNbTaTax BO3MOXHbI OLUMOKM. Bee pewwieHus, npuHuMaemble IMLaMu, UCNoNb3yHLLMMI HACTOALLYI0 AOKYMEHT, MPUHIMAIOTCA MU Ha CBOIA CTPaX U PHUCK.



